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11:00-12:30

11:00-12:00
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IAF2023 - OpenConf Abstract Submission,

Peer Review, and Event Management System

Registration (Hotel Lobby)

Climate, ESG, and Sustainability

Investments

Kilmoreen Suite

Clonshire Suite

Session A: ESG and

Sustainability

Session Chair: Fabiola Schneider,
Dublin City University .
Which Sustainability Characteristics
Determine Investment Fund
Classifications? Empirical Evidence

From Sustainable Finance Regulation
Danny Dekker; Andreas Hoepner;
Andrew Vivian; Suzana Grubnic
Discussant: Fabiola Schneider, Dublin
City University o
Does Impact Financing Add Value To
The Lender? Evidence From The Covid-
19 Shock

Yumeng Gao; Andreas Hoepner
Discussant: Danny Dekker,
Loughborough University and Van
Lanschot Kempen . .
Esg Disclosure As Advertisement of
Corporate Bond Issuances

Fabiola Schneider; Raphael Tietmeyer;
Andreas Hoepner; Frank Schiemann
Discussant: Yumeng Gao, University
College Dublin

Session B: Investments
Session Chair: Niall O'Sullivan,
University College Cork ...
Asset Allocation With Factor-Based
Covariances

Thomas Conlon; John Cotter; Iason
Kynigakis

Discussant: Niall O'Sullivan, University
Why Did Shareholder Liability
Disappear?

Gareth Campbell

Discussant: Thomas Conlon, University
Uk Mutual Funds: Performance
Persistence and Portfolio Size

Niall O'Sullivan; Keith Cuthbertson ;
Dirk Nitzsche

Discussant: Gareth Campbell, Queen's
University Belfast

Break

Session C: Banking 1 (Clonshire Suite) [Banking]
Session Chair: Aref Mahdavi Ardekani, Dublin City University

The Impact of Monetary Policy Interventions On Banking Sector Stocks: An
Empirical Investigation of The Covid-19 Crisis

Niall O'Donnell

Discussant: Aref Mahdavi Ardekani, Dublin City University

A Methodological Analysis of Literature Using The Survey On Access To Finance

of Enterprises (safe)
Marie Finnegan; Lucia Morales

Discussant: Niall O'Donnell, University of Limerick

Interbank Network Characteristics, Monetary Policy "News" and Sensitivity of

Bank Stock Returns
Aref Mahdavi Ardekani

Discussant: Marie Finnegan, Atlantic Technological University and Technological

University Dublin

Session D: Climate, ESG, and Sustainability (Kilmoreen Suite)

[Climate, ESG, and Sustainability]

Skin In The Game? Investment Mechanisms For Citizen Participation In Wind

Energy

Julia le Maitre; Geraldine Ryan; Bernadette Power; Gordon Sirr
Discussant: Sandeep Rao, Dublin City University

Does Mandatory Csr Expenditure Regulation Induce Corporate Risk-Taking?
Sandeep Rao; Partha P. Roy; Santosh Koirala
Discussant: Julia le Maitre, University College Cork

Session E: Macro-Finance (Kilmoreen Suite) [Macro-Finance]
Session Chair: Neil Lawton, Central Bank of Ireland . ... . . .
Bubbles Talk: Narrative Augmented Bubble Prediction

Yuting Chen; Don Bredin; Valerio Poti

Discussant: Neil Lawton, Central Bank of Ireland
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13:15-14:30
14:30-16:00

16:00-16:30
16:30-18:00

IAF2023 - OpenConf Abstract Submission,

The Impact of The Zero Lower Bound On

Peer Review, and Event Management System

The Relationship Between Longer-Term

Inflation Expectations and Oil Price Shocks In The Euro Area

Neil Lawton; Liam Gallagher

Discussant: Yuting Chen, University College Dublin

Lunch (Hotel Restaurant)

Corporate Finance

International Finance

Kilmoreen Suite

Clonshire Suite

Session F: Corporate Finance

1

Session Chair: Jiaman Xu, University
Why Is Corporate Venture Capital
Activity Among U.s. Public Firms Sticky?
Luiz Bissoto

Discussant: Jiaman Xu, University
College Dublin ..
Private Equity Buyouts and Trade Credit
Provision

Jiaman Xu i

Discussant: Luiz Bissoto, Ecole
polytechnique fédérale de Lausanne
(EPFL)

Session G: International

Finance

Session Chair: Stuart Hyde, University
of Manchester .
Implied Skewness and The Cross
Section of Foreign Exchange Returns
Akos Torok

Discussant: Stuart Hyde, University of
Manchester .
Firm-Level Integration and Their
Determinants

Thomas Conlon; John Cotter; Ioannis
Ropotos

Discussant: Akos Torok, Vienna
University of Economics & Business .
Financial Advisory Firms, Asset
Reallocation and Price Pressure In The
Forex Market

Francisco Pinto-Avalos; Michael Bowe;
Stuart Hyde

Discussant: Ioannis Ropotos, University

College Dublin

Break

Corporate Finance

Banking

Kilmoreen Suite

Clonshire Suite

Session H: Corporate Finance
2

Session Chair: Baris Ince, University
The Anatomy of An Earnings Call

Fergal O'Brien; John Garvey; Liam
Hynes

Discussant: Baris Ince, University
Asking Permission Rather Than
Forgiveness: The Case of Regulatory
Sandbox Participation In The Uk

Oliver Browne

Discussant: Fergal O'Brien, University
of Limerick oo
More Robots Less Cost of Equity

Baris Ince; Thomas Conlon; John Cotter
Discussant: Oliver Browne, University
College Cork

Session I: Banking 2

Session Chair: Cal Muckley, University
College Dublin. . ..
Are Banks Too Big To Fine

Catarina Marvao; Giancarlo Spagnolo;
Valerio Poti

Discussant: Cal Muckley, University
Bank Competition and Bargaining Over
Refinancing

Marina Emiris; Francois Koulischer;
Christophe Spaenjers

Discussant: Catarina Marvao,
Technological University Dublin and
Stockholm_School of Economics (SITE) _
Bank Safety Culture, Risk Taking and
Misconduct

Cal Muckley; Shivam Agarwal;
Mohamad Faour

Discussant: Francois Koulischer,
University of Luxembourg

18:30-19:00 General Assembly Meeting (Clonshire Suite)
19:30-21:30 Dinner (Hotel Restaurant)

Friday, 12 May 2023

https://www.openconf.org/IAF2023/modules/request.php?module=oc_program&action=program.php&p=program&chair=1
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09:30-11:00

11:00-11:30
11:30-13:00

13:00-14:00
14:00-15:30

IAF2023 - OpenConf Abstract Submission,

Peer Review, and Event Management System

Climate, ESG, and Sustainability

Banking

Kilmoreen Suite

Clonshire Suite

Session J: Climate, ESG, and

Sustainability
Session Chair: Gordon Sirr, University

Relative Corporate Social Performance
and Cost of Equity Capital:
International Evidence

Benjamin Lynch; Martha O'Hagan
Discussant: Gordon Sirr, University

Do You Have Any Questions? Revealing
Analyst Attention To Csr

Xiang Dai; Ding Ding; Chao Gao
Discussant: Martha O'Hagan, Trinity

An Analysis of The Factors Affecting
Irish Citizens' Willingness To Invest In
Wind Energy Projects

Gordon Sirr; Bernadette Power;
Geraldine Ryan; John Eakins; Ellen
O'Connor; Julia le Maitre

Discussant: Ding Ding, Australian

National University

Session K: Banking 3

Session Chair: Kevin (Yong Kyu) Gam,
The Sensitivity of Bank Performance To
Local Housing Prices - Evidence From
Diversified and Local Banks
Christopher James; Nhan Le; Duc
Nguyen; Takeshi Yamada

Discussant: Kevin (Yong Kyu) Gam,

Do Systemically Important Financial
Institutions Suffer Reputational Damage
From Bank Enforcement Actions?
Sharadha Tilley; Brian Byrne; Joseph
Coughlan

Discussant: Nhan Le, Australian
National University
Bank Divestitures and Local Lending
Market Competition

Yong Kyu Gam; Yunqi Zhang
Discussant: Sharadha Tilley,
Technological University Dublin

Break

Plenary Session: Professor Josef Zechner “Social Preferences
and Corporate Investment” (Clonshire Suite)

Lunch (Hotel Restaurant)

Fintech, AI and Machine Learning

Asset Pricing

Kilmoreen Suite

Clonshire Suite

Session L: Fintech, AI and

Machine Learning
Session Chair: Parvati Neelakantan,

Risk Screening In Digital Insurance
Distribution: Evidence and Explanations
Wei Xu; Finbarr Murphy; Xian Xu
Discussant: Parvati Neelakantan, Dublin
City University .
A Direct Optimal Portfolio Construction
Method Relying On Image Processing
Technique

Lanxin Lu; Yingjie Niu; Valerio Poti;
Ruihai Dong

Discussant: Wei Xu, University of
Limerick oo
National Culture 'Profiling' In Machine
Learning Applications: The Utility of
Applying Value Ascriptions In Global
Alert Models

Parvati Neelakantan; Cal Muckley;
Darragh Ryan; John Goodell

Discussant: Lanxin Lu, University

College Dublin

Session M: Asset Pricing and

Investments

Session Chair: Illia Kovalenko,
Anticipating Equity Investor Reactions
To Green Bond Announcements

Darren Shannon

Discussant: Illia Kovalenko, University
of Limerick .
Employee Stock Option Pricing:
Accelerating Convergence

Brian Byrne; Qianru Shang; Yingiu
Zhang

Discussant: Darren Shannon, University
of Limerick .
Regular Vine Copula-Based Portfolio
Optimization

Illia Kovalenko; John Cotter; Thomas
Conlon

Discussant: Brian Byrne, Technological
University Dublin

15:30-15:30 End of Conference - See you in 2024
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